
 

11 1 24 PROBLEM SET 8

INTRO TO LINEAR PREDICTION

win 2 161 243

EE a Et
2

Gwh 63 Kxas

E
xG̅y

mail.eu
Mcr Efx x ̅ v3 MMSE EET

XII Entreats Gwen

TAGE EET of LK FIND EXE HATMINE

Let Elkins 81ns
SOLUTION Iyte like dysork

where yEl k E x n 03 9 63 YULE
wake

EST



SOLUTION USING AUTOCORRELATION METHOD

1 Unedow DATA CONSIDER Xla OENEN I

2 CALCULATE Toya USING Cx Em

tyxcle t.si ie to

Lettie tel flaky

For P 4 to is4503413

p

E

E 2 E 12 111 wiener HOPF EQ

TENINSON DURBIN RECURSION

GIVEN 101,0114 cadEP FIND die I EKEP

CE E IS TOEPLITZ

0 LET E 609 let 8 1

flies71 DEFINE K o.liEfftl viera
wit

2 2 te

q.fi qqqqy
ee e



Comments

3 1 E ENERGE IN ERROR SIGNAL

2 RE REFLECTION COEFFS

3 IF HCE ETABLE kill
4 A C METHOD 1k 21

COV METHOD Ki NOTGUARANTEED 11

5 Eki ALSO SPECIFY POLELOCATIONS

GWEN So 5.888

112 3.52

8 1.565

3 5.167
7 WNEK É dB ie

i O E of 5.888 Re

it me

2 588

ECD 1 6,2 101 1 598 5.888 31782

iczk.it hr nses gE35d v97
252 97

2 2 _k 2 C 598 14.97 1178

E 2 1 K EC 1 1.97 3782 224



SOME ADDITIONAL TOPICS

HE

fE
Computation of Gain

Ifta blood Eye flock F

1k
date 6

6 650,0144011016161

ACT APPROACH WIN 246517 a

EI.ir
hetelnz xfis 8lis xhy E Exla k

EG E

41,5
ECHACH

HCE
262

EG ICAZ Alt a lz w z

Alt HEEL E



new HIT us 6 8
1

etrid x.fi Earthto

G 17 549

m

In Edie FIND K
2 2 k

3 del del K 2 P I L i 1
the 2h III I

hetkp.dk
Fotci
Phetk 2

22 det.fiI tee i t

REPEAT For P P 1 P 2 local


